
Statistical Estimation of Wasserstein Distances.
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· Goal : Estimate the Weserstein distance : Wp(p 1 2).

· Popular Choice of Estimator :
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Goals :

1) Convergence rate of Wp(nip) ? (Duolley69 , AKTSos,
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2) Convergence rate of Wp(yniOn) to Uplins ?

3) What is the limiting distribution of Up(pniOn) ?
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